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Direction-Dependent Free Energy Singularity of the
Antiferroelectric Asymmetric Six-Vertex Model
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The transition from the ordered commensurate phase to the incommensurate
Gaussian phase of the antiferroelectric asymmetric six-vertex model is
investigated by keeping the temperature constant below the roughening point
and varying the external fields (A4, v). In the (h, v) plane, the phase boundary is
approached along straight lines dv =k Jh, where (Jh, dv) measures the displace-
ment from the phase boundary. It is found that the free energy singularity
displays the exponent 3/2 typical of the Pokrovski-Talapov transition Jf ~
const(dh)*? for any direction other than the tangential one. In the latter case df
shows a discontinuity in the third derivative.

KEY WORDS: Vertex model; Bethe ansatz; Pokrovski-Talapov phase transi-
tion; free energy singularity.

1. INTRODUCTION

The asymmetric six-vertex model is the extension of the well-known sym-
metric six-vertex model to the case where external fields interact with the
local fluctuating variables (“dipoles” or “arrows”).(!"® On a two-dimen-
sional square lattice, two-valued variables live on links and interact at ver-
tices. At each vertex, of the sixteen possible configurations, only six, those
with an equal number of incoming and outgoing arrows, are allowed. The
relevant Boltzmann weights, which define the model, are grouped into the
matrix R®8 as shown in Fig. 1. Throughout this paper, we choose inter-
actions that favor antiferroelectric order, while the external homogeneous
two-component field (A, v), favoring ferroelectric ordering, competes with
the arrow-arrow couplings.
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If one treats the problem with the transfer matrix method, an exact
solution is provided by the Bethe-ansatz.!~3 The phase diagram was out-
lined in the original paper,'"’ while further developments came more
recently®>® (the list is not exhaustive. Papers dealing with the ferroelec-
tric regime are not included). Since the early works appeared, it has been
known that, in the (4, v) plane, there is a closed curve I' separating an
antiferroclectrically ordered, commensurate region with finite correlation
length, inside I', from an incommensurate region with infinite correlation
length (critical), outside I". The ordered region includes the symmetric
model point (0, 0) and the free energy in it is field independent

Sou, hyv) = foly, u)

The parameters j,# contain the temperature dependence and will be
defined in the next section. As I is approached from outside (i.e. from the
incommensurate phase), keeping y and u fixed, the {ree energy is expected
to display a singularity with a characteristic exponent 3/2. More precisely,
the following result has been proven in ref. 4.

Let (A(b), #(b)) be a parametric equation of I, to be given later, with
b some real parameter running in a bounded interval. Lieb and Wu found

that, if # =0, which implies » =0, the singular part of the free energy is

Sy, u, 0, 5(0) + dv) = foly, u) + f (y, u, Sv) = foly, u) + c(y, u)(dv)*? (1)

yielding a divergence ~dv /2 for the susceptibility. (A divergence with

exponent 1/2 was also found for the specific heat at fixed field). Borrowing
a terminology introduced in later years, the transition belongs to the
Pokrovski-Talapov universality class. '?

Equation (1) does not clarify how the singularity depends on both
field components. A further step in this direction was recently achieved by
Noh and Kim® who extended the method of ref. 11 to relate macroscopic
quantities such as susceptivities to finite size corrections of transfer matrix
spectra. They showed that, in the critical phase

o o

oW’ k| _ < 2 >2 )
% oy ng
woh a7

where g is the coupling constant of the gaussian model on which the criti-
cal incommensurate phase renormalizes. As [” is approached from this
phase, g — 2.
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In this paper, the question is settled of how, at fixed y, u the singularity
of f(h, v) depends on both (A, v). The underlying motivation is that the
solvability of the model for arbitrary (A, v) provides a way to study exactly
how the leading singular part of the free energy depends on more than one
parameter near the phase transition. Does the singular behavior depends
on how the transition line is approached? While finding the leading
singularity as a function of (4, v) simultaneously has proven to be elusive,
it will be shown that the singularity does depend on the direction in the
(A, v) plane.

The results are best summarized if one introduces the following nota-
tion. Set

d _ d ;
U:(b)=E o(b) h,(b)—%h(b)
d d
Ul(b) %U,(b) hl(b)=% Ul(b)
A=v,h1—h,vl

Next, consider a variation into the incommensurate phase 4 = h(b) + dh,
v=10(b)+ dv where dv =k dh and k fixes a slope not tangential to I'. Then

/’l 1/2 h v 372
shy=(2e) 2« %
rom=()" 3| 2(k-3 ) o )
so the singularity is governed by an exponent 3/2 for all these directions.
Yet, if 1" is approached tangentially, which amounts to take dv=[v,/h,] dh

c. ok if Oh>0

2/ (oh) = {c_(w if oh<0

(4)

where ¢, #c¢_ are b-dependent and are given in Eq. (38). In other words
there is a jump in the third derivative. The calculation breaks down at the
two points on I" where A, =0, i.e. where the tangent to I is parallel to the
v-axis. Those cases were examined in ref. 8 and an analogous conclusion
was reached.

Besides being a sensible statistical model in itself, the asymmetric six-
vertex model has been mapped many times on various kinds of SOS
models!> 9 which, in turn, are often used as simple models of crystals at
equilibrium. Then, the free energy as function of (4, v) describes the surface
of the crystal and the phase of constant free energy corresponds to a flat
crystal facet whose boundary is I". The results of this paper provide a fine
description of how the crystal surface bends near the facet edge.
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The paper is divided as follows. Section 2 presents a summary of the
Bethe ansatz and already known results. Section 3 deals with a perturbative
expansion of the integral equations typical of the Bethe ansatz and Sec-
tion 4 exploits that expansion to determine the singularities of the free
energy.

2. BASIC DEFINITIONS AND SUMMARY OF BETHE ANSATZ

The Boltzmann weights, as given in Fig. 1, are functions of the spectral
parameter u, a notation that seems more natural in the framework of the
Bethe ansatz, Row-to-row transfer matrices

N
BB
9‘ o Z H Ra:a:+l
B k=1
with periodic boundary conditions (fy,,=/;) commute for different
values of the spectral parameter

[T(u), T(u')] =0

Arrow conservation at each vertex, and periodic boundary conditions,
imply that 7'(u) breaks into blocks between states with the same number
of up (and down) arrows. Let n be the number of arrows reversed with
respect to the reference state |1 1,.., T>. The Bethe ansatz provides the
following solution to the eigenvalue problem for 7(u):">®

A(u) = e"(N*2n)+thiSinh(7”u)} Vo sinh((y/2) +u —(itxj/2))

sinh y a1 sinh((y/2) — u + (ix;/2))

sinh( —(3y/2) + u — (in;/2))
. sinh((y/2) —u + (ia;/2))

=

(5)

: N
4 eUN—2m)—hN [ sinh “J
J

sinh y

i

is an eigenvalue if the “rapidities” {a}, j=1,2,.,n satisfy the set of
equations

sinh((y/2) + (iocj/2))} v
sinh((y/2) — (ia;/2))

=(—)rl N ﬁ sinh(y + (i/2)(o; — o))
p=1 sinh(y — (i/2)(e; — o))

Jj=12..,n (6)
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In the limit N — oo, the rapidities {«;} condense into curves in the complex
plane, and are conveniently described by a density function R(«)

2n
R(a;)=h _
(%) Nl_f'nm N(Otj+1—0<j)

Eqgs. (6) are replaced by a single linear integral equation that governs the
thermodynamics of the model. Introduce the functions (this notation is
somewhat redundant, but it has been adopted in many previous papers and
it will be kept here)

o) = —tlog | )
O(o) = —ilog [%}
2o =2

and the vertical polarization

. 2
= jim (1-) g

Then, for a state described by a rapidity curve C, the density R(«)
solves!t2®

l
&o) =5 | df Kla—P) R(F)=R(a) ®)
and
1 1— -
P@) o= [ dpO@~pRB)+2h=22x  ——L<x<—2 (9
2n e 4
where x is the real parameter of the curve, Let A= —a+ib, B=a+ib be

the two endpoints of the curve. (We take for granted that B= —A*
because we wish to consider, in each sector of fixed n, the largest transfer
matrix eigenvalue, which is real and unique by Perron-Froboenius
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theorem."'® Since {a;} — { —a}} is a symmetry of (6) we expect it to hold
for the solution corresponding to the unique largest eigenvalue in each
sector). Solution of (8) implicitly depends on the endpoints A4, B and
contributes to make y, 4 dependent on a, b through'!»*#
l—y 1 (8
——=—| duR(x; A4, B 10
7 =5 | R A B) (10)

B
p“(A)+p°(B)—2Ln J dB R(f; A, B\[O(A—f)+O(B—f)] +4ih=0
A
(11

In the transfer matrix formalism, the free energy is determined by the
largest eigenvalue A,, so, neglecting a factor 1/k,T

In 4 h,
flu, y, h,v) = — lim In Ay, olu, v, . v)
N

- N (12)

With an abuse of language, the relevant eigenstate will be called “ground
state.” From (5), all eigenvalues are such that A(u)= Ag(u)+ A, (u). One
of the two addends dominates over the others for specific values of the
parameters. We set

lim L In A g{u)

N oo
:FR(u’y:hv y)+Dy
sinh(y—u) 1

B
=hln = L doc R(o; A, B) [0ty 1) (13)

. 1
lim I In A, {u)

N->
=F(u,y, h, y)+uvy
sinhu 1

B
sinhy | 21 L do R(o; A, B) (o u) (14)

=—h+In

with
sinh({(y/2) + u — (ia/2))
sinh((y/2) —u + (ia/2))

sinh( —(37/2) + u — (ia/2))
sinh((y/2) —u + (io/2))

frlazu)=1n

flouy=1In
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and call F=max{Fg, F;}. The equilibrium polarization and the free
energy are then determined by

S,y hovy= min (—Flu,p, h, yy—vy)= min F(u,p, kv, ) (15)

—-l<y<l —lgy<l1

The ground state solution of (8) is explicitly computed when /4 and v are
sufficiently small."~*® [t corresponds to n = N/2 and, in the N — oc limit,
to a=n, —y<b<y. Then (8) can be solved by Fourier transform. Even
though the solution has appeared many times in the literature, it is
worthwhile to recall it here to introduce the elliptic function notation

+ o0 — Ino
Rlo;, —m+ib, m+ib) = Z L———=I(—k)dn<1(k)a
n

=~ o 2cosh(ny) =m ;k> (16)

n=

where I'(k)/I(k) =y/m and I(k)(1'(k)) i1s the complete elliptic integral of the
first kind with modulus k(k' =./1 —k?). Replacing (16) into (10) and (11)
yields!!=®

y=0  h(b)=Z(—b) (17)

where

La

2 (—)"sinh(nx)

Z(x)c‘é“isr D (18)

n cosh(ny)

Within the range —y < b <y there is a crossing between 4, and A,. Let’s
call id the point where the ground state curve meets the imaginary axis in
the a-plane. It turns out that 4 dominates when d <y —2u while 4, does
when d >y —2u. One can check it by replacing (16) into (13), (14), or,
more quickly, by the following argument. Select chains such that n=N/2
is an odd number. By virtue of the symmetry {a;} — { —a}*} one «, say &,
has to be pure imaginary. The other n—1 {o;} can be paired to give a
positive contribution to 4z and A, so the contribution of & determines the
sign of Az and A;. It is easily seen that

Agld@)>(<)0 it Ima<(>)y—2u

A@)>(<)0 if Ima>(<)y—2u

In the thermodynamic limit Im o« — @, and since by Perron-Froboenius
theorem A4 ., must be positive, we get the desired result. When crossing,
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fofe1 = htvdnhliou) o BE/2-gthby = Rl()
sinhy

1
2

2 —tj— 3 et e_}"_” M’:‘;ul: eﬁ(‘s/z_e)_h_” - Rgg(u)

sinhy
2
1
_ —h sinhy - —§/2—€)—h+v _ 22

g 4ete— g — e htv s — eﬂ( /2—¢) = Ru(u)
1
2

_ h—v sinhu __ ~§/2—¢€)+h—v _ 11

11—t = e = fl-8/2-) = Ry(u)
2
1

1——2 = 1 = 1 = R3i(v)
2
2

2+f—-1 = 1 = 1 = Ri(u)
1

Fig. 1. Boltzmann weights in the notation with spectral parameter u compared to that of

ref. 2. The physical region is 0 <u <y.

though, 4, and A4, connect smoothly, so no singularity of / appears and
one finds from (13), (14) the field independent value of the symmetric six-
vertex mode]‘!?

+ o e—Zyn

S,y h0)==2 % n—c—o—msinh(nu) sinh(y —u) O<u<y (19)

n=1]
The region in the (4, v) plane where (19) is valid is bounded by (17) and
the value of the v-field at which the ground state moves away from the
¥y =0 sector. This is fixed by the equation

_OF

ay hfixed, y =0

B(b) = (20)
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that yields">®
Ab)=Z(y—|y—2u—b|)  —y<b<y (21)

More precisely, 6(b) in (21) runs over half of the curve, the other half is
obtained from the symmetry f{h, v)= f( —h, —v), which follows trivially
from reversal of all arrows in the statistical sum. Egs. (17) and (21) provide
the parametric equation (A(b), 5(b)) of I'.

Equation (19) is the free energy of the symmetric six-vertex model in
the ordered antiferroclectric phase. As the temperature is increased, the
model undergoes a phase transition at y =0 where the {ree energy in non-
analytic but continuous with all its derivatives.'?) If the six-vertex model is
mapped into a BCSOS model,"*?' the transition corresponds to the
roughening point. Therefore, when working with the Boltzmann weights
defined in Fig. 1, one is at temperatures below the roughening point Tg. It
can be checked that, at T, the curve defined by (17) and (21) shrinks to
a point.*

3. THE EXPANSION IN &a, &b

Equations (8), (10), (11), (13), (14) determine the thermodynamics of
the system. In principle, one should solve (8) and plug R(«; 4, B) into the
others. This would give

y=yla,b)  h=h{a,b)  F=Fla,b)

Once the first two are inverted and plugged into the third, one can mini-
mize —F(y, v, h, y)—vy w.r. to y keeping A, v fixed. Of course, (8) is not
exactly solvable for a#m Therefore we attempt an expansion that
generalizes the method that Lieb and Wu® applied to the #=0 case,
where the rapidities are real (b= 0) and everything is a function of a only.
Namely, it will be assumed that a unique solution exists for (8) at least in
a narrow neighborhood of the segment a=n, —y<b<y and that the
dependence of R(wa; 4, B), y(4, B), h(A, B), F(A, B) is analytical on 4 and
B in this neighborhood. This assumption is partly warranted by the fact
that, if a solution exists for (8), it develops a pole at « = +iy, where &(a)
has poles. In the following calculation, the endpoints are kept far away
from the singularities of the inhomogeneous term. With this assumption,
variations can be computed by taking derivatives in the relevant integral
equations. One starts with (8)
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B
9 R(%; A, B)+ij dB Ko — B) 8 R(f; 4, B)
27[ A

=LK(OL—A)R(A;A,B) (22)
2n
l B
3 R(a; A, B)+—f dB K~ ) 24 R(f; A, B)
2n A
=—LK(0(—A)R(B;A, B) (23)
2n

and so forth by taking further derivatives. When 4 =4,= —zn+ib and
B=B,=n+ib, —y<b <y all these equations can be solved by Fourier
transform. For instance

+ o e~ "=l

e »
3., R : , B)= iney _ \n
4R(a; Ay, By) o z 4 (=)

n= —0

 — _8,R(w A, B
2 cosh ny sR(% Ao, Bo)

¢y =R(Ay; Ag, By) = R(By; Ay, By)

Notice that ¢, =0 if 5= +y. This case was dealt with in ref. 8. The solution
is replaced into the analogous expansion for y(4, B), (A, B) and Fg(A, B)
(we will consider only the domain where Fg> F,, that is d <y —2u). As an
example, at the first order

oy 2 B , 2 )
54~ "3 |, 04RO A B) dut S RUA AL B)
oy 2 (8 . 2 :
55 x|, Qo R A B) do— 5 RB A B

For the field, after using (8) and (11)

4'@— -I—BdaR'AB o4 O(B
+R(A;A,B){l+'l—@(B—A):'
2n
4’%— LBd&R-AB (A4 O(B
—4ip= ] B OgR(f; 4, B)[O(A— )+ O(B—f)]

+ R(B; A,B){H——l—@(B—A)}
2n
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and finally

OF, 1
oA 5;{“’“5 R(a; A, B) frla; u) —=— R(A; A, B) fplA; u)+ 3
OFx 1 oh
R | dud 1

7 j % 05 Rl A, B) fulas ) + 5= R(B: A, B) falBiu)+ oo

To evaluate the last two equations it is useful to know the branch cut
structure of fg(a; #). The cuts run from i(y—2u) to +icc and from
—i(y+2u) to —icc. The transition from the “Agx regime” to the “A,
regime” occurs when the integration path crosses the branch cut at
iy —2u), since f,(o; u) has a branch cut also starting from #y— 2u) but
running all the way down to —icc. Furthermore Im fr(Aq; v)=n and
Im fo(By; u)= —m.

It is now obvious how to go on by taking derivatives. The expansion
has been carried out up to the third order. The variation of each quantity
is a third order polynomial in da, §b. It is convenient to introduce a more
compact notation that brings out the geometrical meaning of the coef-
ficients involved. Define

d -
h,(b)=d—h -5 Z

n=1

h nb Ik iIh
nSOSE =——(—)dn<1+l—;k>
coshny 4 7

where we have used (16) to express the series at hand as elliptic functions.

For #{(b) one has to distinguish between the two cases b>y—2u or
b <y —2u, but the elliptic function expression is the same for both cases

v(b) _4 #(b) =ﬁd <1+¥(2u+b); k)
db n

We will also need

2
b =21 3 (12 e (121
db n

2 I3 .
v,(b) =—d—v—'= —ik? (ﬁ(—l) sn <I+£{(b+2u); k) cn <I+£(b+2u);k>
db 7 4 /4

h, is negative in the interval —y <b <y, and vanishes when b= +7y. At
these two points, the tangent to I' is parallel to the v-axis. Instead, v, =0
when b=y —2u. At this point the tangent to I" is parallel to the A-axis.
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There is of course another point of this kind on the other half of I
obtained by the symmetry (4, v) - (—h, —v). Finally it is proven in
Appendix A that the combination v,h; — v, h,, that will appear later, is
definite negative. For polarization and horizontal field one has

h
dy=-1o —héx"a‘auh‘ da db
14
1 2
+§;</1’;—°—x3—3>5a3 h ‘°5 5b+ > ga ob? (24)
_ hy o5 by, hiXo .
Oh=h, 0b— = a*+ 2k b2~ =2 a o
thO ¢ 3 X3 2 X3 3
~ =20 50~ 6a? 3+ o (25)

whereas, if we set Zo=Z(y— |y~ 2u—b|)/2n

h
SF=—2h,Zoda+ h,xoZ, 5a2—(2h120+'7”‘> a db

2hv, h oa
+[——1—”—'+ P4 Z —3h,x(2,+2x3)] oa
T Vi 6

+<h 12) +h1xOZO> da® &b

hlvt h,l)l ) 2
_< - + 27_[ X3 50 (Sb (26)

Here x4 and x, are non-zero terms that play little role in what follows

l —~ny
xo—-( +2 Zlcoshny>

i hnb [Ik)\ d? Ik
X3=“Z (_)nnzCOS " <( )>da dn <(n)a; >

it cosh ny

a=+r+ib
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What actually has to be minimized though is & = — F—vy. Using (21) and
(26)

0F = —0F—i(b) oy —odvdy= —(505y+h—;;)—'5a5b

(B B (b )
i s 6 n 2n

LT (27)
2n

These expansions reduce to those of ref. 8 when b —» +y (the limit should
be taken in the elliptic functions because several series are not convergent
when |b| =y). No term 6b" appears in (24), and that had to be expected
since the line a=n (ie. da=0), —y <b <y corresponds to y =0. Further-
more, while (8) and following equations make perfectly sense for any
values of 4 and B, one might object that solutions of (6) can always be
taken to have —n < Re a < 7. Hence a should vary in [0, #]. The question
at issue is what solutions (6) admit when »n > N/2, knowing that, when
n=N/2, they already fill a line stretching from —= to n. Fortunately, the
question can be bypassed. Only variations dv >0 will be considered and
it is physically clear that dv>0 tends to align arrows “up,” therefore
brings dy >0, that is n<N/2 and, from (24), da<0. This is sufficient
because only the upper half of I, given by (17), (21) is being considered.
The other half, where to drive the system into the incommensurate phase
one needs a variation Jv <0, can, as usual, be recovered from f{A, v)=

f(—h, —v).

4. MINIMIZATION OF # AND FREE ENERGY SINGULARITY

The minimum of &% should now be taken with respect to y, when
y, u, h, v are kept fixed. Keeping o4 fixed at a given value means that da
and &b are not independent. Two different ways will be followed to deal
with (24), (25) and (27) and they give the same results.

Neglecting terms da>, 5b% in (25) and solving for Jb one finds

oh hy ., hy o, Xo 352 2 33
98N _ 2o , 6a oh*, dh 28
&b n 2h’6a T oh +2h1 da Sh+ O(éa’, 6a* 6h, ba & ) (28)
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when inserted into J.%, one gets

N X he o hy oo vhth,
(>,,u7=(>a<-—‘(>u——‘av(>h+%(>h+£‘—’—‘i(>h2+ >
7'[

h,n 2nh?
h.xq , a?
+(5a2<!YO()U+62()/72+"'>+£)“—A+"' (29)
2n 6n
A=vh,—0v,h, (30)

All terms neglected are higher order, ie. da*, da® oh, Sa* 6v Sh?, da dv Sh?,
etc. and it will soon become clear that dropping them is justified. The coef-
ficient ¢, is b-dependent and to know its specific value will not be necessary
in the following.

Let’s consider the coefficient of da in (29). It is easy to see, from (17)
and (21) that it vanishes when the variation (dh, dv) is taken along I This
had to be expected. The curve I' is described by minima of % falling on the
line a=n, —y<b<y or, stated otherwise, with da = 0. In fact, the vanishing
of the first order term in (29) implies that % has a stationary point at
oa =0. Suppose next that we approach I" along any direction other than
the tangential one, that is

Sv=4k oh /c#%— (31)

To move into the incommensurate phase one has to take dh>0 for
k>uv,/h, and oh <0 for k <wv,/h,. Clearly the linear terms in the coefficient
of da in (29) do not cancel and therefore the terms dv A, 3h% (and higher)
in the same coefficient can be dropped. Same thing can be said about the
da® term since, obviously, da? << da. The term da® must be retained in all
cases, because its coefficient is finite. Instead terms like da° 6k, da* etc. are
clearly negligible compared with the da® term. It can be seen by inspection
that the terms thrown away in solving (25) are also negligible. The whole
procedure assumes though that a small variation (J%, dv) brings about a
small displacement (da, db) in the minimum of % . The upshot is that it is
legitimate to keep

s 3

5?:£A+6a<~£(5v+&6h> (32)
o6n n T

Once (31) is taken into account, the solution of

BOF
dda
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occurs at

y (33)

. 2(kh,—v,) 6h|"?

2528
Notice that the previous limits on k guarantee that the solution is real. The
sign has been chosen to make sure that da < 0. An elementary check shows
that 0%(0.F )/0(da)?|s,, >0 and it confirms that da, is a minimum. When
oay is plugged into {29) one finds that, when dv =k éh, k #v,/h,

A2} v 32
Of = f(y, u, h+ Sk, v+ Sv) — fo(7, u)z(j) 3—;[2 (k—;’) 54 (34)

So the exponent is 3/2 for all these directions. We pass next to the case
where the transition line is approached tangentially, i.e.

o
6v—h Sh

!

We have then

da’ v,Xo . A4
OF =— 26 2 _Jda dh?
pa a4+ o h da a 2h? (35)
The minimum lies at
L :
dag= —1 v,x5 h +T A*+(v,h, x5y ) 14 (36)

Since 0%(6)/0(3a)?|5,,> 0, dag is indeed a minimum. Inserting it into 4
yields a jump in the third derivative of the free energy. Namely, at
h,dv=v,0h

¢, dh* if oh>0

c_oh if Sh<0 (37)

of = f{y, u, h+ dh, v+5v)—f0(y,u)={

where

I
= 6nh? 47 (L& +4)(g+247 £ g/ +4%) g=vxx0  (38)
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When 2u + b=y, v,=0. Then (38) somewhat simplifies, since g =0 and the
variation tangential to I” is just Jdh, so

vy
3nh?

of = — |oh|®
An analogous result, with dv <> dh was reached in ref. 8, but only for the
two points 5= +7y, where the tangent to I” is parallel to the v-axis

A second method of calculation will now be presented. From (15), the
equation determining the equilibrium value of y is

oF

8_y +v=0 (39)

h

Equation (20) is just a particular case of this condition. It identifies the
value of v for which the minimum occurs at y =0. If one thinks to invert
(15), (24), F becomes a function of a, b, so?

da

» Oy

oF

+
h ab

ab

a Oy

_oF
T

__(OF/0b)(0h/oa) — (3F/0a)(0hj0b)
»  (8h/0a)(Dy/0b) — (Oh/Ob)(dy/da)

(40)

which makes sense if (24) and (25) are indeed invertible, that is if the
denominator in the RHS does not vanish. It is immediate to see from (24),
(25) that this is true for the points we are considering. Instead, the points
b= +y(h,=0) are saddle points for A(a, )."® Expanding the denominator
in (40) and retaining terms up to the second order ( to have the third order
in (40) one should expand y, & and F to the fourth order)

v v XgD
S N U S S U Y B LU I
v 2nZy—v, 0 +2 a be > da ob
Writing v = d(b) + dv, owing to (21) one arrives at
50:0,51)—”3‘(5612—5/;2)+ﬂ;~°5ao‘b+ (41)

h
6h:h,(5b~?1((5a2—(5b2)—h;2x3(5a(5h+~-- (42)

whose solution yields da(dh, dv) and db(dh, dv). Their result has to be used
in (29) to produce the leading singular part of Jf. Again, two cases have to
be distinguished.
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If ov=koh, k+#v,/h,, consistency of (40), (41) requires that &b~
¢ da® + o(da?), so at the leading order

ov= <cv, — %) da?

oh= <Ch, - %) oa*

Hence

1 v, —kh, [2(kl1,~v,)(5h 12
C=——— 5(1: —_ —_—_—
2 v,—kh, 4

which coincides with (33). § is obviously the same previously used, so
the free energy coincides with (34). Suppose instead dv =k ok but k =v,/A,.
Clearly (41), (42) give 6b = dh/h, at the leading order and

oh?

A46a* +2v,xy 0a Sh— 4 = 0
I3
whose solution is, again (36). Yet, replacing db = dh/h, and (36) into (27)
is not correct. The reason is that a term Jda 6b appears in (27) that would
require solving (41) and (42) for b up to the next order in Jh. The
problem can be bypassed by replacing e.g. (42) into the term da 86 of {27).
So one gets
éa® x40 v.h da éb*
F =—— A+ 5h 6a® — L 6h da b+ —— h
OF 6nA+ o h da h, a éb + > (hyv,+h,v)

and after setting 5b = Jdh/h, one is back to (35) and, because of (36), to the
of of (37).

APPENDIX
One has to prove that 4 <0 for all b in (—7, y). Setting

i1 i1
x=I1+2  y=I+Z(b+2u)
/A Y/

from (30)

sn(x; k) en(x; k) sn(y; k) en(y; k)
dn(x; k) dn(y; k)

3
A= (%) ik? dn(x; k) dn( y; k) [

822/90/3-4-23
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Perform Landen’s transform*
-k ,
I<—»k1=——~l+k, u—u, =1 +ku

k sn(u; k) en(u; k)
sn(ul;kl):WW

The new half-periods are

I, =1Itk,) = k) I =Ik)=(+K)Ik)

and so
3 i i b
A=ki?ik <£> dn(x; k) dn(y; k) [sn <l~—1 (b+2u); k, > —sn <~l—;—, k, >]
n y

A table of signs of dn, cn and sn is given in ref. 14, By inspecting the
possible cases one sees that 4 <0 always. A possible exception comes from
dn(y; k) =0 that is when b+ 2u=1y. In this case v,=0 and

I 2
A:—vlh,(bzy—iZu):h,k’( ) <0

n
There might be a simpler proof.
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